Call for Papers
Annals of Operations Research
Special Issue: Recent Developments in Financial Modeling and Risk
Management

The Annals of Operations Research seeks submissions for a special issue on Recent
Developments in Financial Modeling and Risk Management. The deadline for submission is 1
November 2018. It is open to all researchers of this area.

We would like to encourage, in particular, all participants of the EURO 2018 congress to submit
extended versions of their presented papers. Contributions arising from papers given at a
conference should be substantially extended, and should cite the conference paper where
appropriate.

The main topics of interest are:

 Risk management for insurance

» Risk management for pension schemes
* Insurance risk modeling

* Asset allocation and investment analysis
* Portfolio theory

* Financial markets

* Financial risk management and modeling
* Asset and commodity price modeling

» Systemic risk

* Financial modeling

Instructions for authors can be found at:

http://www.springer.com/business/operations+research/journal/10479

Authors should submit a cover letter and a manuscript by 1 November 2018 via the Journal’s
online submission site. Manuscripts submitted after the deadline may not be considered for the
special issue and may be transferred to a regular issue.

Please see the Author Instructions on the web site if you have not yet submitted a paper through


http://www.springer.com/business/operations+research/journal/10479

Springer's web-based system, Editorial Manager. Be sure to note when leaving a comment that
your work is intended for the special issue and to select the article type "S.I. Recent
Developments in Financial Modeling and Risk Management."

Papers will be subject to a strict review process managed by the Guest Editors and accepted
papers will be published online individually, before print publication.

Guest Editors:
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Sapienza University of Rome

P.le Aldo Moro 5 — 00161 Rome, Italy
E-mail: rita.decclesia@uniromal.it
Tel: +39 0649910736

Roy Cerqueti

Department of Economics and Law
University of Macerata

Via Crescimbeni, 14 — 62100 Macerata, Italy
E-mail: roy.cerqueti@unimc.it

Tel.: +39 07332583246

Fax: +39 07332583205

Susanna Levantesi

Department of Statistics

Sapienza University of Rome

Viale Regina Elena 295/G - 00161 Rome, ltaly
E-mail: susanna.levantesi@uniromal.it

Tel: +39 0649255303
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